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1. Statement of the Problem
Let X be a real Banach space with a convenient norm || - [|x and let z,y € X be
any two elements. Then the line segment Ty in X is defined by

Ty={z€X|z=a+r(y—2),0<r <1} (1.1)

Let 29 € X be a fixed point and z € X. Then for any x € Tgz, we define the
sets S, and S, in X by

Sy={rz| —oco<r<l1}, (1.2)
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and

S, ={rz| —oco<r<1}. (1.3)

Let z1,29 € 7y be arbitrary. We say =1 < x5 if S, C S,,, or equivalently,
ToZ1 C Toxz. In this case we also write x5 > 7.

Let M denote the o-algebra of all subsets of X such that (X, M) is a measurable
space. Let ca(X, M) be the space of all vector measures (real signed measures) and
define a norm || - || on ca(X, M) by

Il = [pI(X), (1.4)

where |p| is a total variation measure of p and is given by
pl(X) =sup > | p(E})|, Ei C X, (1.5)
7 =1

where the supremum is taken over all possible partitions ¢ = {E; : ¢ € N} of
measurable subsets of X. It is known that ca(X, M) is a Banach space with
respect to the norm || - || given by (1.4). Let p be a o-finite positive measure on
X, and let p € ca(X, M). We say p is absolutely continuous with respect to the
measure g if p(E) = 0 implies p(E) = 0 for some E € M. In this case we also
write p << p. Let xyp € X be fixed and let M, denote the o- algebra on S,,. Let
z € X be such that z > zy and let M, denote the o-algebra of all sets containing
My and the sets of the form S,, x € Tgz. Obviously, My C M..

The abstract measure differential and abstract measure integrodifferential equa-
tions are the generalizations of the ordinary differential and ordinary integrodif-
ferential equations. It is a very common fact that the generalization of any idea
always leads to better results with a wide range of applications. Similarly, the
study of abstract measure differential equations is initiated with the prediction
that they may have some nice applications to the area of control theory and op-
timization. Motivated by the generalizations and applications, in this paper we
discuss a nonlinear abstract measure integrodifferential equation for local existence
and extremality of solutions.

Given a vector measure p € ca(X, M) with p << p, consider the nonlinear
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abstract measure integrodifferential equation (in short AMIGDE) of the form

Z_/]j = f<$,p(§x), / h(Tap(gT)) d:“)

T (1.6)
"’9(%]?(?75), / k(7. p(S;)) d,u) a.e. [u] on Toz,
Su-Sag
and
p(E) =q(E), E € Moy, (1.7)

where ¢ is a given known vector measure, is a Radon-Nikodym derivative

dp
of p with respect to u, the maps = h(x,p(gx)), T k(x,p(?x)), T

f(x,p(?x), / h(r,p(S;)) du) and x — g(x,p(gx), / k(7,p(S:)) d,u) are

Su—Szq So—Say
p-integrable for each p € ca(S,, M,).

Definition 1.1. Given an initial real measure q on My, a vector p € ca(S,, M,)
(z > x0) is said to be a solution of the perturbed AMIGDE (1.6)-(1.7) if

(1) p(E) =q(E), E € M,
(il)) p << p onTyz, and
(ili) p satisfies (1.6)-(1.7) a.e. [u] on Toz.

The following result from measure theory is often times used for transforming
the abstract measure differential equation into an equivalent abstract measure in-
tegral equation.

Theorem 1.1 (Radon-Nikkodym theorem). Let X\ and p be two o-finite measures
defined on a measurable space (X, M) such that \ << p. Then there exists a
M -measurable function f : X — [0,00) such that

AE) = / f du (18)

for any E € M. The function f is unique upto the set of measure zero.
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Note that the function f in the expression (1.8) is called the Radon-Nikodym
derivative of the measure A with respect to the measure p and in this case we write

%:f a.e. [u] on X. (1.9)

A few details of Radon-Nikodym derivative and its integral representation also
appear in Ruddin [18], Sharma [19, 20], Dhage [1] and the references therein.

Remark 1.1. By an application of Radon-Nikodym theorem given in Theorem 1.1,
the AMIGDE (1.6)-(1.7) is equivalent to the generalized abstract measure integral
equation (in short AMIGDE)

p(E) = /f(xap(gm), / h(r,p(S;)) du) du

SI zQ

(1.10)
+f g<x,p<§x>, [ p(5) du)
E Sa—5Sa
ifEe M, EC Tz and
p(E) = q(E) if E € M, (1.11)

A solution p of the AMIGDE (1.6)-(1.7) on Toz will be denoted by p(Sa,,q).

The existence theorem for the AMIGDE (1.6)-(1.7) is an open problem raised in
Dhage [8] and in this paper we prove a local existence result under some generalized
natural Lipschitz and compactness type conditions. The study of abstract mea-
sure differential equations (in short AMDES) is initiated by Sharma [19, 20] as the
generalizations of the ordinary differential equations in which ordinary derivative
is replaced with the Radon-Nykodym derivative of vector measures in an abstract
space, whereas the study of nonlinear AMIGDESs as the generalization of the or-
dinary integrodifferential equations is initiated by Dhage [1, 2, 3]. The existence
results of Sharma [19, 20] and Dhage [1, 2, 3] are not of local nature whereas the
results of the present paper are local and obtained in a closed ball in the Banach
space ca(X, M) centered at the given initial vector measure ¢. In the present pa-
per we discuss the relevance and existence theorems to the AMIGDE (1.6)-(1.7)
under suitable natural conditions via a Dhage’s hybrid fixed point technique from
nonlinear functional analysis. In the following section 2 we prove the relevance the-
orem for the AMIGDE (1.6)-(1.7) by relating it to an ordinary integrodifferential
equations. Section 3 deals with the fixed point results needed in the subsequent
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sections of the paper. The existence result is proved in section 4 and the existence
result for extremal solutions is proved in section 5.

2. Relevance Results

In this section we prove the relevance theorem for the AMIGDE (1.6)-(1.7) and it
is shown that the AMIGDE (1.6)-(1.7) reduces to an ordinary integrodifferential
equation, viz.,

y'(x) = f(x,y(x), / xh(r,y(r))dr>

Zo

+g<x,y(x), / xk(T,y(T))dT), v > 1, (2.1)

o

y(zo) = %o, )

under certain suitable natural conditions, where f and g are Carathéodory real-
valued functions on [xg, 2o+ T] x R x R into R.

Let X = R, ;1 = m, the Lebesgue measure on R, S, = (—o0, ], z € R, and ¢ a
given real Borel measure on M. Then equations (1.6)-(1.7) take the form

(oot = 1 (wpl=essl, [ bep(-ocr))dm)
[z0,2]
—|—g(x,p(—oo,x], / /{;(T,p(—oo,r])dm) (2.2)
p(E) = q(E), E:Oﬁo- )

It will now be shown that the equations (2.1) and (2.2) are equivalent in the
sense of the following theorem.

Theorem 2.1. Let ¢ : My — R be a given initial measure such that q(E) = 0
for all E € My and q({zo}) = 0. Then,
(a) for every solution p = p(Ss,,q) of (2.2) existing on [xg,x1), there corresponds
a solution y of (2.1) satisfying y(x¢) = yo.

(b) Conversely, for every solution y(x) of (2.1), there corresponds a solution
P(Sso,q), of (2.2) existing on [xg, x1) with a suitable initial measure q provided
f satisfies the relation f(xy,0) = 0.
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Proof. (a) Let p = p(S4,,q) be a solution of (2.2), existing on [zg, x1). Define a
real Borel measure p; on R as follows.

0, if x <z,
p1((—o0,2)) =< p((—o0,z]) — p((—o00,z0]), ifzg<z<ay (2.3)
p((—OO,ZL’l)), it z > X,

and
Pp1(=00, xo]) = p(—00, zo]).
Define the functions y;(z) and y(z) by

yi(z) = pi((—o0,2)), reR
(2.4)
y(x) = yi(x) + p((—o0, m0]), = € [o,71).

The condition ¢({zo}) = 0, the definition of the solution p, and the definition
of y(z) together imply that

pi({zo}) = p({zo}) = 0.

Now for each x € [z, 1) we obtain from (2.2) and the definition of y(x)

(2.
y(x) = () + p((—00, z0])
= p1((=00,2)) + p((—00, zo]) (2.5)

= p(S,).

Since p is a solution of (2.2) we have p << m on [z, z1). Hence y(z) is absolutely
continuous on [xg,z1). The details concerning these arguments appear in Rudin
[18, pages 163-165]. This shows that y/(z) exists a. e. on [zg,z;). Now for each
T € [zg, 1), we have, by virtue of (2.3) and (2.4)

poosl) = [ Spl(=oc,tdm
[1'071']
Therefore,

p((~00,2]) — p((—00, 20]) = / (oo t) dm.

[SC(),SC]
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This further implies that

p(52) = p(Ea) + [ f(t,p@), / (. p(S,) dm) am

y) o

+/:g(t,p(§t /ng(ﬂp(gf)) dm) dm.

y(x) = y(zo) + / ) f (t, y(t), / t f(ry(m)) dT) dt

zo zo

+/x:g(t,y(t),/m:k(r,y(7)) dr) gt

/) = f (). [ nirr) ar)

o

—I—g(x,y(x), / “k(ry(o) dT) ae on [z0,71).

Zo

That is,

Hence,

This proves that y(x) is a solution of (2.1) on [z, z1) satisfying

y(7o) = Yo-

(b) Conversely, suppose that y(z) is a solution of (2.1) existing on [x¢, x1). Then, y is
absolutely continuous on [zg, x1]. Now, corresponding to the absolutely continuous
function y(z) which is a solution of (2.1) on [zg, x), we can construct a absolutely

continuous real Borel measure p on M,, such that,
p(E) =0 forall Fe€ My,

p(S,) = y(z), if = € [0, 21).

The details concerning these arguments appear in Rudin [18, pages 163-165].

Since y(x) is a solution of (2.1) we have for x € [xg, z1),

y(x) = ylao) + / ) f(t, y(t), / h(r () dT) dt

xg o

+/$:g(t,y(t),/z:g(7,y(7)) d¢> &t
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Now, y(z9) = p(Sz,) = 0 and so, by (2.6) we obtain that

[p(S2) — p(Sa)] = / f(t,p(ﬁt), / h(r,p(S,)) dm) dm

[SC(),SC] [x()vt]

+ / g(t,p(&), / k(7. p(S; ))dm) dm.

[mo »z] [IO »t]

(o, 2 / f(t (S)), / h(r. <§T>)dm)dm

[IO 1'] xo t]

+ / g<t,p(§t), / k(7. p(S;)) dm) dm.

[LEO ,:ﬂ] [mo 7t]

That is,

In general, it £ € M,,, E' C To77, then

wE)= [ #(tno00). [ bp(oc. D) dm ) am

[1‘0,1‘] [l‘o,t]

+f g(t,p«—oo,t]), / k(T,p«—oo,T]))dm) dm.

[I07I} [Io,t]

By definition of Radon-Nykodym derivative, we obtain

e lpl(oeual)] = £ (et p((-oc.aD), [ 100, 7)) dm)
[zo,]
—i—g(x,p((—oo,x]), / k(T,p((—oo,T])) dm) a.e. [p] on Toz,
[z0,7]

p(E) =0 for E € M,.

This shows that p is a solution of (2.2) on [z, z1) and the proof of (b) is complete.

3. Fixed Point Results
To state the required fixed point techniques that will be used in the proofs of main
results, we need the following definitions in what follows.
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Definition 3.1 (Dhage [5, 7]). An upper semi-continuous and nondecreasing
function ¢ : Ry — Ry s called a D-function if 1)(0) = 0. The class of all D-
functions on R+ is denoted by ©.

Definition 3.2 (Dhage [5, 7]). Let X be a Banach space with a norm || - ||. An
operator T : X — X is called D-Lipschitz if there exists a D-function 1y € D
such that

T2 = Tyl < vr(llz —yll) (3.1)

for all elements x,y € X.

If 7(r) =kr, k>0, T is called a Lipschitz operator on X with the Lipschitz
constant k. Again, if 0 < k£ < 1, then 7 is called a contraction on X with
contraction constant k. Furthermore, if ¢y (r) < r for r > 0, then T is called
a nonlinear D-contraction on X. The class of all D-functions satisfying the
condition of nonlinear D-contraction is denoted by 1.

An operator 7 : X — X is called compact if m is a compact subset of X.
T is called totally bounded if for any bounded subset S of X, T(S) is a totally
bounded subset of X. T is called completely continuous if 7 is continuous and
totally bounded on X. Every compact operator is totally bounded, but the converse
may not be true, however, two notions are equivalent on bounded subsets of X.
The details of different types of nonlinear contraction, compact and completely
continuous operators appear in Granas and Dugundji [16].

To prove the main existence results of next section, we need the following hybrid
fixed point principle of Dhage [8] involving the sum of two operators in a Banach
space X.

Theorem 3.1 (Dhage [7]). Let S be a closed conver and bounded subset of a
Banach space X and let A: X — X and B : S — X be two operators satisfying the
following conditions.

(a) A is nonlinear D-contraction,
(b) B is completely continuous, and
(c) Ax+By=x = xz €S forallyeS.

Then the operator equation Ax + Bx = x has a solution in S.

4. Existence Theorem
We need the following definition in the sequel.
Definition 4.1. A function 8 : S, x R x R = R is called Carathéodory if

(i) v — B(x,u,v) is p-measurable for each u € R, and
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(i1) (u,v) — B(x,u,v) is jointly continuous almost everywhere [u] on Toz.

Further a Carathéodory function 5(z,u,v) is called Lg-Carathéodory if
(i) there exists a p-integrable function 7y : S, — R such that

1B(x,u,v)| < v(x) a.e [p] forx € Toz,

for all u,v € R.
We consider the following set of assumptions.

(Hog) For any z > xq, the g-algebra M, is compact with respect to the topology
generated by the Pseudo-metric d defined on M, by

d(Ey, Ey) = u(Ey\AE,)
for all By, Ey € M,.
(Hi) p({zo}) = 0.
(Hy) There exists a D-function ¢y € © such that
|f (2, uy,us)— f(,v1,09)] < @Z)f(max{|u1—v1| , ]ug—vg\}) a.e. [u] for z € Tyz,
for all uy, ug, v1,v2 € R. Moreover, ¢¢(r) < r for each r > 0.
(H3) ¢ is continuous on My with respect to the Pseudo-metric d defined in (Hy).
(H4) The function g is LE-Carathéodory on S, x R x R.

Theorem 4.1. Suppose that the hypotheses (Hy)-(Hy) hold. Then the AMIGDE

(1.6)-(1.7) has a solution.
Proof. By expressions (1.2) and (1.3), we have a real number r(> 1) such that
r — 1 and S,z, D Sz,. Then, from hypothesis (H;), it follows that

M (Sreo = Sua) = {0}

r—1

and

1(Sreo = Su0 ) = 1l{20}) = 0

whenever » — 1.
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Therefore, we can choose a real number 7* such that S,«,, D S,, and satisfying

(1(Srezy — Say) <1 and / h(z)dp < 1. (*)

50— Sig

Let z* = r*xy. Consider the vector measure py on M.« which is a continuous
extension of the measure ¢ on M, defined by

0 if B¢ M,

po(E) =

Now, we define a subset S(p) of ca(S,«, M.+) by

S(p) = {p € ca(S., M.-) | |p — poll < p} (4.1)

where p = My + 1. Clearly, S(p) is a closed convex ball in ca(S,«, M,+) centered at
po of radius p and ¢ € S(p).

Define the two operators A : ca(S,«, M,+) — ca(S,«, M,+) and B : S(p) —
ca(S,+, M_+) by

/ f(x,p@), / h(r,p(S:)) du> dp if E € M., E C 7oz,
Ap(E) = { 7F 5. s
0 if £e M,

(4.2)
and

/g(:p,p(gw), / k(T,p(gT)) d,u) dp if E€ M, E C xyz*,
Bp(E) = q P

5, S,
q(E) if E e M.
(4.3)
Then the AMIGDE (1.6)-(1.7) is equivalent to the operator equation
Ap(E) + Bp(E) =p(E), E € M.. (4.4)

We shall show that the operators A and B satisfy all the conditions of the hybrid
fixed point theorem, Theorem 2.1 on S(p). This will be done in a series of following
steps.
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Step I: Firstly, we show that A is bounded on X = ca(S,«, M,«). Let p €
ca(S,+, M,~) be arbitrary element. Then for any E € M,«, there exist subsets
F € My and G € M-, G C zgz* such that E = FUG and F NG # (). Now, by
definition of the operator A, we obtain Ap(F') = 0. Therefore, we have

AnE) < [ \f(x,p@, / h(x,p@))du)'duszwf

5, —Sa,

for all £ € M, .. Therefore, by definition of the norm,
| Apl| = |Ap|(E) = = sup Z |Ap(E;)| < My

for all p € X. As a result, A is a bounded operator on ca(S,«, M,+) into itself.
Step II: First we show that A is a nonlinear D- contraction on ca(S,+, M,+). Let
p1, P2 € ca(S,«, M.+) be any two elements. Then, by definition of the operator T,
we obtain

Api1(E) — Apo(E) =0 it E € Mo,
and

An() = AnE) = [ |1(e.mB. [ km(E) dn)

So—Say

_f(x,pg(gw), / k(7 pa(3, ))du)}du

forall E € M,«, E C xqz*.
Therefore, by hypotheses (Hy4), we obtain

|Ap1(E) — Apa(E))|

< [r(emea [ rrmE)m)

S2—Saq

- f(l‘ap?(gac)) / k(7,p2(S:)) du) ‘ du

5 —Sap
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S/wa(maX{!pl (S.) /wk |p1 (S5 (7)) du}) dp
S/E?/Jf maX{‘pl /wk Ip1 — e )du}> dp
I / s =) i} ) o

xroz*

< wf<||p1 —p2||>

for all £ € M,-, E C x¢z*. This further in view of definition of the norm in
ca(S,+, M,~) implies that

4ps = Apall < vy (|l 2]

for all E € M,., E C x¢z*. Hence, A is a nonlinear D-contraction on ca(S,«, M,+).
Step III : Thirdly, we show that B is continuous on S(p). Let {p,} be a sequence
of vector measures in S(p) converging to a vector measure p. Then by dominated
convergence theorem,

im Bpu(8) = Jin [ o(emE [ K Eo)du) da

n—oo n—o0
Sac _SJEO

— /Eg<x,p(§x), / {Jgﬁk(f,pn(gT))} du)du

5,5,

= /Eg<x,p(§x)7 / k(ﬂpn(@))du> dp

5, —Sag
= Bp(E)
forall F € M,«, E C xgz*. Similarly, if £ € M, then

lim Bp,(E) = q(E) = Bp(E),

n—o0
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and so B is a pointwise continuous operator on S(p).
Next we show that {Bp,, : n € N} is a equi-continuous sequence in ca(S,«, M,+).
Let Ei,E5 € M,.. Then there exist subsets Fi, F5 € My and G1,Gy € M.+,

G1 C x9z*, Gy C x9z* such that
E1:F1UG1 with FlﬂGlzm

and
E2 :FQUGQ with FQﬂGQ :®

We know the identities
G1 = (Gl - Gg) U (G2 N Gl), (45)

and

Gg - (Gz - Gl) U (Gl N Gg) (46)
Therefore, we have
Bpn(E1) — Bpu(E»)
< q<F1) - q(FQ) + / g<xapn(§z)a / k(Tapn(gT)) d/“L) d:u
G1—Go §1—5z0
+ / g(:c,pn@), / k(7. pa(5,)) dp) m
G2=Gh Su—Saq
Since f(z,y) is Li- Carathéodory, we have that
|Bp,.(E1) — Bpn(Es)|
< ) -l + [ lo(em@ [ o) dn)|an
S.—S

GlAGQ Sz 0

IN

lq(FY) — q(FY)| + / () dp.

Assume that
d(El, EQ) = /I,(ElAEQ) — 0.

Then we have that Fy — E,. As a result F; — Fy and u(G1AGy) — 0. As g
is continuous on compact M.« , it is uniformly continuous and so

Boa(E) - Bpa(E)] < la(F) - a(F)l+ [ Afw)du
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— 0as ] — Fy

uniformly for all n € N. This shows that {Bp, : n € N} is a equi-continuous set in
ca(S,«, M,+). As a result, {Bp,} converges to Bp uniformly on M,« and a fortiori
B is a continuous operator on S(p) into ca(S,«, M« ).
Step IV: Next we show that 7 (S(p)) is a totally bounded set in ca(S,«, M,+). We
shall show that the set is uniformly bounded and equi-continuous set in ca(S,«, M« ).
Firstly, we show that 7(S(p)) is a uniformly bounded set in ca(S,«, M,+).

Let A € T(S) be an arbitrary element. Then, there is a member p € S such
that A\(E) = Bp(F) for all E € M,«. Let E € M,-. Then there exists two subsets
F e Myand G € M,«, G C x¢z* such that

EFE=FUG and FnNG=¢e.
Hence by definition of B |

AE)| = |Bp(E
< lq(F !+/‘(mp /ng >‘du

< gl + /G +(z) dp
< gl + [E () dys

< gl +1

for all £ € M,-. From the above inequality it follows that
Al = 1IBpll = [Bpl(E) = Supz [ Tp(E:)| < llal +1

for all A € B(S(p)). As a result B defines a mapping B : S(p) — S(p). Moreover,
B(S(p)) is a uniformly bounded set in ca(S,«, M,+).

Next we show that B(S(p)) is a equi-continuous set of measures in ca(S,«, M.+ ).
Let By, Ey € M,-. Then there exist subsets I}, Fy € My and Gi,Gy € M,«,
G, C x9z*, Gy C xpz* such that

E1:F1UG1 with FlﬁGlz@
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and
EQZFQUGQ with FQﬂG2:®

We know the identities
G1= (G — Go) U (GaNGy), (4.7)

and
Gy = (Gs — G1) U (G1 N Gy). (4.8)
Therefore, we have
AE) — A(B)
= |Bp(E1) — Bp(E»)|
< ) -l [ fo(epGo [ k) )|

G1—Goy §1—3z0

+ / ’g(x,p(gx), / k(Tvp(gr))dM>’dﬂ-

G2—Gh gz *Szo

Since g(z,y) is Lk~ Carathéodory, we have that

gD =B < latr) - ol [ fo(eaa [ oS )|

GlAGQ S

T z(

< q(F) —q(F2)| + / v(x) dp.
C1AG,

Assume that
d(El, Ez) = ,U(ElAEg) — 0.

Then we have that By — E,. As a result F} — Fy and pu(G1AGy) — 0. As ¢
is continuous on compact My, it is uniformly continuous and so

NE)-ME)| < o) o)+ [ b
— Qas E] — FE» e

uniformly for all A € B(S). This shows that 7(S(p)) is a equi-continuous set in
ca(S,+, M,~). Now an application of the Arzela-Ascoli theorem yields that B is a
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totally bounded operator on S(p). Now, B is continuous and totally bounded, it is
completely continuous operator on S(p) into itself.

Step V: Finally, we show that the hypothesis (c) of Theorem 3.1 is satisfied.
Let p € S(p) be arbitrary and let there is an element u € ca(S,-, M,«) such that
Au+ Bp = u. We show that u € S. Now, by definitions of the operators A and B,

( —_— J—
/f<$7pn(5x>, / k(7,p(S5)) du) dp
E Sz—Sz
ulB) =9 +/g<x,pn(§w>, / k(r,p(S.) du) du, if E€ M., E C 57,
E Su—5Sz,
\ q(E)7 leGMO

for all £ € M,.
If £ € M.+, then there exist sets F' € My and G € M,«, G C xyz* such that
E=FUGand FNG = (. Then we have

) =aB)+ [ 1(0nB. [ k) du) dn

+/g(x p(S.), /—l:zr,p(ﬁr)) du) dp.

which further yields

wm—mm:/'( s [ ke )W
T / g(x p@; / k(r,p(S ))du> ”

Hence,

m@%#MDISl/V@w@J / mvpﬁ)w@‘
S
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< My+ [ o@)du
zoz*

< Mf +1
which further implies that
lw —pol| < My +1=p.

As a result, we have u € S and so hypothesis (c¢) of Theorem 3.1 is satisfied. In
consequence, the operator equation Ap(E)+ Bp(E) = p(E) has a solution p(S,,, q)
in ca(S,«, M,«). This further implies that the AMIGDE (1.6)-(1.7) has a solution
on xgz*. This completes the proof.

Remark 4.1. We note that Theorem 4.1 is a local existence theorem for the
AMIGDE (1.6)-(1.7) and is obtained in a closed ball centered at the given initial
vector q on My. Therefore, Theorem 4.1 includes the local existence results for
the abstract measure differential and abstract measure integrodifferential equations
considered in Dhage [1], Dhage and Bellale [11] and Sharma [19, 20] which are
also new to the literature.

In the following we give a numerical example to illustrate the hypotheses and
abstract existence result proved above for the AMIGDE (1.6)-(1.7).

Example 4.1. Given a vector measure p € ca(X, M) with p << p, consider the
AMIGDE with a linear perturbation of second type of the form

dp Ip(S,)| 1+ |p(S,)| ae on T2
AT AT /S 2125, il on 7= o
and
p(E)) =0, (4.10)

d
where d—p is a Radon-Nikodym derivative of p with respect to pu.
1

Choose a point z* € Tpz such that p(zgz*) < 1. Here, f(x,u,v) =

|u])

1+ |ul

1
and g(x,u,v) = v, where k(z,u) = 2—:_ |u2] for all x € Tpz and u,v € R. Clearly,
U
f is a continuous and bounded function on S, x R x R with bound M; = 1.

Again, the function f satisfies the hypothesis (H3) on S, x R x R with the D-

7
function ¢ (r) = T Furthermore, ¢ is a continuous and bounded function
r
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on S, x R x R with the growth or comparison function v(z) = 1 for all z € S,
and so, the hypotheses (H3) and (Hy) are satisfied. Therefore, if the assumptions
(Hop)- (Hl) hold, then the AMIGDE (4.9) - (4.10) has a solution p(S,,,q) defined
on zoz* provided u(zoz*) < 1.

5. Existence of Extremal Solutions

In this section we prove the existence of the extremal solutions for the AMIGDE
(1.6)-(1.7) on Tpz under certain monotonicity conditions. We define an order rela-
tion < in ca(S,, M) with the help of the cone K in ca(S,, M,) given by

K ={pe€ca(S,,M,)|p(E)>0 forall E€ M,}. (5.1)
Thus for any py, ps € ca(S,, M), one has
pRp = pp—peK (5.2)
or, equivalently,

P12 p2 = pi(E) < pa(E)

for all £ € M,. A cone K in ca(S,, M,) is called normal if the norm is semi-
monotone on K. The details of different properties of cones in Banach spaces
appear in Heikkild and Lakshmikantham [17].

The following lemma follows immediately from the definition of the order cone
K in in the Banach space ca(S,, M,).

Lemma 5.1. The cone K is normal in the Banach space ca(S,, M,).
Proof. To finish, it is enough to prove that the norm || - || is semi-monotone on
K. Let p1,p2 € K be such that p; < py on M, . Then, we have

0 < pi(E) < pa(E)

for all £ € M,. Now, for a countable partition o = {E,, : n € N} of measurable
subsets of S,, by definition of the norm in ca(S,, M,), one has

1]l = |pal(S2) = SUPZUUl I—Suprl

< Supzpz(E —sup2|pz DI = [p21(S2) = [Ipall-
7 =1

This shows that || - || is semi-monotone on K and consequently the order cone K
is normal in ca(S,, M.). The proof of the lemma is complete.
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We need the following fixed point theorem for monotonic operators in an ordered
Banach space (see Dhage [3, 5, 7] and references therein).

Theorem 5.1 (Dhage [3, 5, 7]). Let K be an order cone in an ordered real
Banach space X and let A,B : X — X be a nondecreasing operators such that
(a) A is nonlinear D-contraction,

(b) B is completely continuous, and

(c) there exist elements u,v € X such that u < v satisfying v < Au + Bu and
Av + By < v.

Furthermore, if the order cone K is normal, then the operator equation Ap+Bp = p
has a minimal and a mazximal solution in [u,v].
We need the following definitions in the sequel.

Definition 5.1. A vector measure u € ca(S,, M,) is called a lower solution of
AMIGDE (1.6)-(1.7) if

and
uw(F) <q(E), E € M,.

Similarly, a vector measure v € ca(S,, M) is called an upper solution to AMIGDE

(1.6)-(1.7) if

dp
So—Saq
+g(m,v(§$), / k(r,v(S;)) d,u) a.e. [u] on Toz,
gx_saco

and
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A wvector measure p € ca(S,, M) is a solution to AMIGDE (1.6)-(1.7) if it is upper
as well as lower solution to the AMIGDE (1.6)-(1.7) on Tyz.

Definition 5.2. A solution py; is called a mazimal solution for the AMIGDE

(1.6)-(1.7) if for any other solution p(Sy,,q) of the AMIGDE (1.6)-(1.7) we have
that

p(E) <pu(E) VE € M..

Similarly, a minimal solution pp,(Sz,,q) for the AMIGDE (1.6)-(1.7) is defined on
ZoZ.

Definition 5.3. A function § : S, x R x R — R is called Chandrabhan if
(i)  x— B(x,u,v) is p-measurable for each u,v € R,
(i)  (uw,v) = B(z,u,v) is jointly continuous almost everywhere [u] on Tz, and
(iii)  The function B(x,u,v) is nondecreasing in u and v for each x € S,.
Further a Chandrabhan function B(x,u,v) is called Ly-Chandrabhan if

(iii)  there exists a p-integrable function v : S, — R such that

1B(x,u,v)| <v(x) a.e [u] for € Tpz,
for all u,v € R.
We consider the following assumptions:
Hg) The function f(x,u,v) is nondecreasing in u and v for each = € S,.

H;) The function h(z,u) is nondecreasing in u for each x € S,.

Hg) The function g is Li-Chandrabhan on S, x R x R.

(
(Hr)
(Hs)
(Hg) The function k(x,u) is nondecreasing in u for each x € S..

Hig) The AMIGDE (1.6)-(1.7) has a lower solution u and an upper solution v
( pp

satisfying u < v on M,.

Theorem 5.2. Suppose that the assumptions (Hy) - (Hs) and (Hg)-(Hyo) hold.
Then the AMIGDE (1.6)-(1.7) has a minimal and a mazimal solution in the vector
segment [u,v] defined on Tyz.

Proof. Now, AMIGDE (1.6)-(1.7) is equivalent to the abstract measure integral
equation (in short AMIE) (1.8)-(1.9). Given the lower solution u and upper solution
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v in hypothesis (HT7), we consider the order interval [u,v] in the ordered Banach
space ca(S,, M) defined by

[u,v] = {p € ca(S., M.) | u = p < v}.

Define two operators A, B : [u,v] — ca(S,, M,) by the expressions (4.2) and (4.3)
respectively. Then the AMIE (1.8)-(1.9) is equivalent to the operator equation

Ap(E) + Bp(E) = p(E), E € M,. (5.3)

We shall show that the operators A and B satisfy all the conditions of Theorem
5.1 on ca(S., M,). Let p1,ps € ca(S., M,) be such that p; < py on M,. Since p is
a positive measure, by hypotheses (Hs) and (Hs), we obtain

’

/ f(xapl(gx)v / h(7—7p1(§7')) dp“) d/'L it £e Mz*a EC xOZ*;
" gx_saco

(0 it e M.

4
/ f(x,m@), [ nrms) du) du it B € M., EC 5,
" Sum Sy

0 if Be M,.

= APQ(E)

Apl(E) =

<

forall E € M,, E C Tpz and
Api(E) = q(E) = Apz(E)

for E € My. Hence A is nondecreasing on ca(S,, M,). Similarly, it is shown that
the operator B is also nondecreasing on ca(S,, M., ).

Since the measures u and v are respectively lower and upper solutions of the
AMIGDE (1.6) and (1.7), one has u < Au+ Bu and Av+ Bu < v and consequently
from nondecresing nature of A and B it follows that v < Au+ Bu < Av+ Bv < v.
As a result, A + B defines a mapping A+ B : [u,v] — [u,v]. Next, as the cone
K in the Banach space ca(S,, M,) is normal [u,v] is a norm-bounded subset of
ca(S,, M,). Therefore, proceeding with the argument in the proof of Theorem 4.1
it can be shown that the operator A is a nonlinear D-contraction and the operator
B is a completely continuous operator on ca(S,, M,) into itself.

Thus, the operators A and B satisfy all the conditions of Theorem 5.1 and so
the operator equation Ap + Bp = p has a maximal and a minimal solution in the
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vector segment [u, v] of ca(S,, M,). This further implies that AMIGDE (1.6)-(1.7)
has a maximal and a minimal solution in the vector segment [u,v]| defined on Zgz.
This completes the proof.

Example 5.1. Given a vector measure p € ca(X, M) with p << p, consider the
AMIGDE with a linear perturbation of second type of the form

;l—p =tan" ' p(S,) + / cothp(S,)dp a.e. [u] on Zgz. (5.4)
1
S Say
and
p(E)) =0, (5.5)

d
where d_p is a Radon-Nikodym derivative of p with respect to pu.

Choose a point z* € Tpz such that u(zgz*) < 1. Here, f(z,u,v) = tan"!u and
g(x,u,v) = v, where k(z,u) = cothu for all € Tpz and u,v € R. Clearly, f is
a continuous and bounded function on S, x R x R with bound M; = g Again,

the function f satisfies the hypothesis (H3) on S, x R x R with the D-function

Yy(r) = % Furthermore, g is a continuous and bounded function on S, x R xR
r

with the growth or comparison function y(z) =1 for all x € S, which p-integrable
on Tpz. Also the functions f(x,u,v), g(x,u,v) and k(z,u) are nondecreasing in
u and v for each x € S,. Hence, the hypotheses (Hg) through (Hg) are satisfied.

Furthermore, the AMIGDE (5.4) - (5.5) has a lower solution u(S;) = —1 and an
upper solution v(S,) = —2 with u < v on M,, and so the hypotheses (Hjg) is
satisfied. Therefore, if the assumptions (Hp)-(H;) hold, then the AMIGDE (5.4) -

(5.5) has a solution p(Sy,,q) defined on xyz* provided p(xoz*) < 1.
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